Subsidiary General Ledger Account Transactionsin
Government Dated Securitiesand Treasury Bills
at RBI, Mumbai on 23 February 2000

Nonencl at ure Anount Price * YTM %
(Face Val ue) Per Rs. 100 I ndi cative
(in Rs.Crore) nomi nal

I. Qutright Transactions
A. Governnent of India Dated Securities

13.25 % 2000 2.00 100. 82 8. 3285
11.40 % 2000 30. 00 100. 92 9.7461
11.40 % 2000 15. 00 100. 94 9.7114
11.40 % 2000 5.00 100. 92 9.7461
11.40 % 2000 5.00 100. 95 9. 6941
11.40 % 2000 5.00 100. 95 9. 6941
11.40 % 2000 5.00 100. 92 9.7461
11.40 % 2000 10. 00 100. 96 9. 6767
11.40 % 2000 25.00 100. 93 9. 7287
11.40 % 2000 5.00 100. 95 9. 6941
11.55 % 2001 5.00 102. 45 9. 5620
11.55 % 2001 5.00 102. 43 9.5778
11.55 % 2001 25.00 102. 43 9.5778
10. 85 % 2001 10. 00 101. 70 9.5419
10. 85 % 2001 5.00 101. 62 9. 6022
10. 85 % 2001 5.00 101. 61 9. 6097
10. 85 % 2001 5.00 101. 66 9.5720
11. 00 % 2002 5.00 102. 62 9. 6428
11. 00 % 2002 5.00 102. 61 9. 6478
11. 00 % 2002 5.00 102. 61 9. 6478
11. 00 % 2002 5.00 102. 62 9. 6428
12.75 % 2002 5.00 106. 17 9. 8480
11. 68 % 2002 5.00 104. 26 9. 6818
11.15 % 2002 5.00 103. 26 9. 6603
11.15 % 2002 5.00 103. 26 9. 6603
11.15 % 2002 5.00 103. 26 9. 6603
11.15 % 2002 20. 00 103. 25 9. 6647
11.15 % 2002 15. 00 103. 25 9. 6647
11.55 % 2002(1) 15. 00 104. 345 9. 6850
11.55 % 2002(1) 10. 00 104. 36 9. 6788
11.55 % 2002(1) 10. 00 104. 36 9. 6788
11.55 % 2002(1) 10. 00 104. 36 9. 6788
11.55 % 2002(1) 5.00 104. 36 9.6788
11.10 % 2003 5.00 103. 54 9.7484
11. 83 % 2003 5.00 105. 79 9. 7794
11. 83 % 2003 5.00 105. 805 9.7743
12.50 % 2004 5.00 108. 415 9. 9364
12.50 % 2004 5.00 108. 41 9. 9378
12.50 % 2004 5.00 108. 42 9. 9349
12.50 % 2004 10. 00 108. 44 9. 9292
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12. 60 % 2018 10. 00 114. 25 10. 8063

12. 60 % 2018 5. 00 113.70 10. 8685
12. 60 % 2018 5. 00 114. 25 10. 8063
12. 60 % 2018 5. 00 114. 26 10. 8052
12. 60 % 2018 10. 00 114. 00 10. 8345
12. 60 % 2018 5. 00 114. 23 10. 8086
Tot al 2038. 00
B. State Governnment Securities
11. 08% KARNATAKA G S. 2010 4.50 103. 40 10. 5157
11. 08% KARNATAKA G S. 2010 0.50 103. 40 10. 5157
Tot al 5.00

C. Treasury Bills
(i) 14 Day Bills (Maturity-w se)

(DD MM YYYY)
06/ 03/ 2000 3.00 99. 7099 8. 8253
06/ 03/ 2000 11. 00 99. 7181 8.5751
06/ 03/ 2000 15. 00 99. 7181 8.5751
Tot al 29.00
(ii) 91 Day Bills (Maturity-w se)
(DD MM YYYY)
04/ 04/ 2000 1.00 99. 0542 8. 4770
15/ 04/ 2000 5.00 98. 8035 8. 4769
22/ 04/ 2000 10. 00 98. 6132 8.6762
29/ 04/ 2000 5.80 98. 4512 8.6762
Tot al 21.80
(iii) 182 Day Bills (Maturity-wi se)
(DD MM YYYY)
03/ 08/ 2000 4.00 96. 0974 9. 1249
(iv) 364 Day Bills (Maturity-w se)
(DD MM YYYY)
10/ 03/ 2000 15. 00 99. 6288 8. 4763
05/ 10/ 2000 2.00 94. 6055 9. 2247
19/ 10/ 2000 21.00 94. 3182 9. 1747
19/ 10/ 2000 1.00 94. 1437 9. 4740
Tot al 39.00
Il. REPO Transactions *
(G her than with RBI)
Nonencl at ur e Anount Price * Repo Rate Repo
(Face Value) Per Rs.100 (%a) Peri od
(in Rs.Crore) Nonm nal (Days)
(1) (2) (3) (4) (5)
A. Governnent of India Dated Securities
11.64 % 2000 35.00 100. 85 9.00 3
11.64 % 2000 25.00 100. 80 9.00 5
11.64 % 2000 55. 00 100. 80 8.90 1
11.40 % 2000 20. 00 100. 98 9.25 5
11.40 % 2000 25.00 100. 93 9.05 1
11.55 % 2001 25.00 102. 42 9.40 5
11.55 % 2001 25.00 102. 42 9.35 5
11.55 % 2001 25.00 102. 42 9.35 5
11.55 % 2001 30. 00 102. 42 9.40 5
10.85 % 2001 20. 00 101. 70 9.75 6
10.85 % 2001 20. 00 101. 62 9.40 5



10.85 % 2001 21.00 101. 62 9.40 5
12.50 % 2004 25.00 108. 42 8. 80 1
11.50 % 2004 29.50 105. 32 9.25 5
12.25 % 2008 50. 00 110. 42 8.70 1
12.30 % 2016 15. 00 111.00 10. 50 2
Tot al 445. 50
B. Treasury Bills NI L

* Relate to the first |eg of Repos
# YTMi ndicative) will depend upon assumed rate of inflation
Date : 23 February 2000



