Subsidiary General Ledger Account Transactionsin
Government Dated Securitiesand Treasury Bills
at RBI, Mumbai on 3 March 2000

Nornencl at ure Anount Price * YTM %
(Face Val ue) Per Rs. 100 I ndi cative
(in Rs.Crore) nom nal

. CQutright Transactions

A. Governnent of India Dated Securities

13.25 % 2000 0. 064 101. 15 5. 3268
13.25 % 2000 0. 08 101. 15 5. 3268
Zero Coupon Bond 2000 (I11) 5.00 96. 640 9. 6921
Zero Coupon Bond 2000 (I11) 5. 00 96. 620 9. 7522
Zero Coupon Bond 2000 (I11) 5.00 96. 600 9.8123
11.40 % 2000 10. 00 100. 80 9. 8962
11.40 % 2000 1.35 100. 90 9.7143
11.40 % 2000 5.00 100. 83 9.8416
11.55 % 2001 5.00 102. 18 9.7385
11.55 % 2001 10. 00 102. 18 9. 7385
11.55 % 2001 10. 00 102. 18 9. 7385
11.55 % 2001 10. 00 101. 98 9. 8997
10. 85 % 2001 10. 00 101. 20 9. 8990
10. 85 % 2001 5.00 101. 00 10. 0536
10. 85 % 2001 5.00 101. 20 9. 8990
10. 85 % 2001 5.00 100. 99 10. 0613
10. 85 % 2001 5.00 101. 00 10. 0536
10. 85 % 2001 5.00 101. 20 9. 8990
10. 85 % 2001 5.00 100. 99 10. 0613
10. 85 % 2001 10. 00 101. 00 10. 0536
11.75 % 2001 5.00 102. 60 9.8128
11.75 % 2001 10. 00 102. 20 10. 1056
11.75 % 2001 10. 00 102. 20 10. 1056
11.00 % 2002 5.00 102. 18 9.8524
11.00 % 2002 15. 00 101. 50 10. 2013
11.15 % 2002 5.00 102. 41 10. 0333
11.15 % 2002 5.00 102. 40 10. 0379
11.15 % 2002 5.00 102. 40 10. 0379
11.15 % 2002 5.00 101. 98 10. 2299
11.15 % 2002 10. 00 102. 15 10. 1521
11.15 % 2002 10. 00 101. 70 10. 3585
11.15 % 2002 10. 00 102. 38 10. 0470
12.50 % 2004 10. 00 107. 80 10. 1036
12.50 % 2004 5.00 106. 90 10. 3680
12.50 % 2004 10. 00 106. 90 10. 3680
12.50 % 2004 10. 00 106. 50 10. 4864
12.50 % 2004 10. 00 107. 32 10. 2443
12.50 % 2004 10. 00 106. 75 10. 4123
12.50 % 2004 15. 00 107. 20 10. 2796
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60 % 2018 5
60 % 2018 5
60 % 2018 5
60 % 2018 5
60 % 2018 15.
60 % 2018 5
Tot al 1265
State CGovernment Securities
4. 00% KERALA S.D. L. 2005 0
3. 85% MAHARASHTRA SDL 2006 0
3. 05% MAHARASHTRA SDL 2007 0
3. 05% TAM LNADU LQOAN 2007 4
3. 05 % GUIJARAT SDL 2007 1
2. 25% KARNATAKA SDL 2009 0
Tot al 5
C. Treasury Bills
(i) 91 Day Bills (Maturity-w se)
DD MM
11/ 03/ 2000 11.
(ii) 182 Day Bills (Maturity-w se)
(DD MM YYYY)
(ii) 364 Day Bills (Maturity-w se)
(DD MM YYYY)
10/ 03/ 2000 11.
13/ 07/ 2000 25.
14/ 12/ 2000 13.
14/ 12/ 2000 10.
14/ 12/ 2000 15.
14/ 12/ 2000 10.
14/ 12/ 2000 10.
14/ 12/ 2000 10.
14/ 12/ 2000 5.
14/ 12/ 2000 10.
14/ 12/ 2000 10.
14/ 12/ 2000 10.
14/ 12/ 2000 10.
14/ 12/ 2000 10.
14/ 12/ 2000 10.
27/ 12/ 2000 4,
11/ 01/ 2001 50.
11/ 01/ 2001 50.
25/ 01/ 2001 60.
25/ 01/ 2001 60.
08/ 02/ 2001 20.
08/ 02/ 2001 50.
08/ 02/ 2001 80.
08/ 02/ 2001 5.
08/ 02/ 2001 50.
22/ 02/ 2001 5.
22/ 02/ 2001 155
22/ 02/ 2001 50.
22/ 02/ 2001 20.

22/ 02/ 2001 25.
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22/ 02/ 2001 155. 00 91. 5200 9. 4740
Tot al 1008. 00

Il. REPO Transactions *
(G her than with RBI)

Nomencl at ure Anount Price * Repo Rate Repo
(Face Val ue) Per Rs. 100 (Y%a) Peri od
(in Rs.Crore) Nomi nal (Days)
(D (2) (3) (4) (5)
A. CGovernnent of India Dated Securities
13.25 % 2000( CONVERS 2.50 100. 50 11. 00 6
11.64 % 2000 30. 00 100. 80 9.70 9
12.69 % 2002 0.50 105. 20 11. 00 6
11.10 % 2003 70. 30 102. 25 10. 50 3
10.25 % 2012 2.00 96. 75 11. 00 6
Tot al 105. 30
B. Treasury Bills NI L

* Relate to the first |eg of Repos
# YTMindicative) will depend upon assumed rate of inflation
Date : 03 March 2000



