Subsidiary General Ledger Account Transactionsin
Government Dated Securitiesand Treasury Bills
at RBI, Mumbai on 31 March 2000

Normencl at ur e Anount Price * YTM %
(Face Val ue) Per Rs. 100 I ndi cative
(in Rs.Crore) nom nal

. CQutright Transactions

A. Governnent of India Dated Securities

5.50 % 2000 23.00 99. 802 12. 6790
13.25 % 2000 0. 116 100. 36 7.9267
12.14 % 2000 5.00 100. 35 9. 6968
12.14 % 2000 15. 00 100. 25 10. 3210

Zer o Coupon Bond 2000(111) 1.00 97. 250 10. 0880
11.64 % 2000 2.00 100. 31 10. 5158

11.40 % 2000
11.40 % 2000
11.75 % 2001
11. 47 % 2001
11.47 % 2001
11.15 % 2002

. 011 101. 15 8. 9676
.00 100. 425 10. 4922
. 0345 102. 50 9. 7786
.00 101. 82 10. 2452
.00 101. 82 10. 2452
.10 102. 35 10. 0221
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11.15 % 2002 0.215 101. 90 10. 2336
11.15 % 2002 0.0175 101. 90 10. 2336
11.15 % 2002 0.35 102. 00 10. 1865
11.15 % 2002 0.15 102. 00 10. 1865
11.15 % 2002 0.10 102. 00 10. 1865
11.15 % 2002 0. 40 102. 00 10. 1865
11.15 % 2002 15. 00 101. 64 10. 3563
11.15 % 2002 10. 00 101. 64 10. 3563
11.55 % 2002(1) 1.00 103. 00 10. 2054
11.55 % 2002(1) 1.00 103. 10 10. 1619
11.10 % 2003 5. 00 101. 82 10. 3801
11.10 % 2003 35. 00 101. 92 10. 3411
11.83 % 2003 15. 00 103. 79 10. 4279
11.83 % 2003 10. 00 103. 79 10. 4279
12.50 % 2004 5. 00 106. 80 10. 3684
12.50 % 2004 10. 00 106. 90 10. 3384
12.50 % 2004 0.10 106. 85 10. 3534
12.50 % 2004 5. 00 106. 85 10. 3534
12.50 % 2004 5. 00 106. 85 10. 3534
12.50 % 2004 5. 00 106. 86 10. 3504
12.50 % 2004 5. 00 106. 80 10. 3684
12.50 % 2004 5. 00 106. 80 10. 3684
12.50 % 2004 5. 00 106. 80 10. 3684
12.50 % 2004 10. 00 106. 71 10. 3954
12.50 % 2004 0. 20 107. 20 10. 2486
12.50 % 2004 10. 00 106. 95 10. 3234
12.50 % 2004 5. 00 106. 70 10. 3984
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9210
9841
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30 % 2016
60 % 2018
60 % 2018
60 % 2018
60 % 2018
60 % 2018
60 % 2018

B. State Governnent Securities

13.
12.
12.
14.
13.
13.
13.
13.
13.
12.
12.
12.
12.
12.
12.
11.
11.
11.

50% GUJARAT SDL 2003
50% KARNATAKA SDL 2004
50% KARNATAKA SDL 2004
00% MAHARASHTRA S. D. L. 2005
85% MAHARASHTRA SDL 2006
85% MAHARASHTRA SDL 2006
05% TAM LNADU LOAN 2007
05% TAM LNADU LOAN 2007
05 % GUIJARAT SDL 2007
30% TAM LNADU LOAN 2007
15% MAHARASHTRA SDL 2008
15% MAHARASHTRA SDL 2008
15% MAHARASHTRA SDL 2008
25% KARNATAKA SDL 2009
25% MAHARASHTRA SDL 2009
08% KARNATAKA G S. 2010
08% KARNATAKA G S. 2010
08% KARNATAKA G S. 2010

11% AP SDL 2010

Tot al

C. Treasury Bills
(i) 91 Day Bills (Maturity-w se)

(DDl MM
04/ 04/ 2000

04/ 04/ 2000
08/ 04/ 2000
15/ 04/ 2000
22/ 04/ 2000
22/ 04/ 2000
29/ 04/ 2000
06/ 05/ 2000
13/ 05/ 2000
13/ 05/ 2000
Tot al

1288.
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20.
10.

5.
84.

(ii) 182 Day Bills (Maturity-w se)

(iii) 364 Day Bills (Maturity-wise)

(DD MM YYYY)
27/ 04/ 2000
25/ 05/ 2000
22/ 06/ 2000
22/ 06/ 2000

Tot al

(DD MM YYYY)
07/ 04/ 2000

7
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00
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99.
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97.
97.

99.

30
80
25

25
75
50

. 9124
. 9124
. 7399
. 6356
. 4009
. 2878
. 1180
. 0378
. 9508
. 9912

2657
5960
9836
8419

8287
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11.
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10.
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0502
0854
1499
1088
1499
0913
1205

6255
6056
3423
6663
8157
7843
9964
9964
8321
5912
9772
0505
9134
0065
9727
0231
7558
7558
9237

. 9786
. 9786
. 8654
. 8751
. 9721
8682
1691
. 8234
. 9758
. 6266

. 9727
. 4242
. 0250
. 6732

. 9229



07/ 04/ 2000 38.00 99. 8019 10. 3216

07/ 04/ 2000 12. 00 99. 7723 11. 8674

21/ 04/ 2000 25.00 99. 4877 8. 9256

21/ 04/ 2000 50. 00 99. 4365 9. 8227

21/ 04/ 2000 16. 00 99. 3768 10. 8699

21/ 04/ 2000 10. 00 99. 3768 10. 8699

21/ 04/ 2000 40. 00 99. 3711 10. 9699

21/ 04/ 2000 34.00 99. 3285 11. 7180

05/ 05/ 2000 7.00 99. 0596 9. 8730

01/ 06/ 2000 50. 00 98. 4366 9. 3244

15/ 06/ 2000 5.00 98. 0703 9.4241

13/ 07/ 2000 12. 00 97. 3915 9. 3743

27/ 07/ 2000 10. 00 97. 0507 9. 3743

10/ 08/ 2000 45.00 96. 6954 9. 4241

24/ 08/ 2000 30. 00 96. 3577 9. 4241

21/ 09/ 2000 0.50 95. 8423 9. 0750

22/ 03/ 2001 20. 00 91. 2895 9. 7560

Tot al 417.50
1. REPO Transactions *
(O her than with RBI)

Nomencl at ure Anount Price * Repo Rate Repo
(Face Val ue) Per Rs.100 (%pa) Peri od

(in Rs.Crore) Nomi nal (Days)

(1) (2) (3) (4) (5)

A. Governnent of India Dated Securities

5.50 % 2000 50. 00 99. 85 15. 00 3
13.25 % 2000( CONVERS 25. 00 100. 17 13.00 3
12.14 % 2000 50. 00 100. 30 15. 00 3

Zer o Coupon Bond 2000(I11 S 25.00 97. 25 10. 50 3
11.64 % 2000 25. 00 100. 50 11. 00 3
11.40 % 2000 25. 00 100. 70 10. 00 3
11.40 % 2000 40. 00 100. 50 12. 75 3
11.40 % 2000 50. 00 100. 50 13. 00 4
11.40 % 2000 30. 00 100. 40 15. 25 3
11.40 % 2000 50. 00 100. 60 11. 50 3
11.40 % 2000 40. 00 100. 40 13. 00 3
11.55 % 2001 100. 00 101. 20 13. 00 4
11.55 % 2001 75. 00 101. 50 12. 00 3
11.55 % 2001 40. 00 101. 50 13. 00 3
10.85 % 2001 25. 00 100. 70 12.00 3
10.85 % 2001 25. 00 100. 75 11. 60 3
10.85 % 2001 25. 00 100. 75 11. 60 3
10.85 % 2001 35. 00 100. 75 13. 00 3
10.85 % 2001 25. 00 100. 75 11. 60 3
10.85 % 2001 48. 00 100. 90 12. 00 3
10.85 % 2001 40. 00 100. 80 11. 50 3
11.75 % 2001 20. 00 101. 90 15. 50 3
11.75 % 2001 20. 00 102. 10 16. 00 3
11.75 % 2001 35. 00 102. 00 12. 50 3
11.75 % 2001 50. 00 102. 10 16. 00 3
11.15 % 2002 20. 00 102. 00 12. 00 3



11.15 % 2002 50. 00 101. 75 11.50 3
12.50 % 2004 23.00 106. 80 12. 80 3
12.50 % 2004 40. 00 106. 80 12. 80 3
11.50 % 2004 13.75 103. 70 11.50 3
11.95 % 2004 35.00 105. 30 13.50 3
11.98 % 2004 30. 00 105. 50 11. 25 3
11.98 % 2004 30. 00 105. 50 10. 60 3
11.19 % 2005 50. 00 103. 25 11. 00 3
12.00 % 2008 100. 00 106. 25 12. 50 4
12.29 % 2010 30. 00 108. 50 12. 00 3
12.32 % 2011 25.00 108. 80 11.15 3
12.32 % 2011 30. 00 109. 00 14.50 3
11.83 % 2014 25.00 105. 75 14. 00 3
Tot al 1474. 75
B. Treasury Bills NI L

* Relate to the first | eg of Repos
# YTMindicative) will depend upon assumed rate of inflation
Date : 31 March 2000



