Subsidiary General Ledger Account Transactionsin
Government Dated Securitiesand Treasury Bills
at RBI, Mumbai on 01 June 2000

Norencl at ure Anount Price * YTM %
(Face Val ue) Per Rs. 100 I ndicative
(in Rs.Crore) nom nal

. Qutright Transactions
A. Governnent of India Dated Securities
Contract Date : May 31, 2000

12.08 % 2001 5. 00 102. 55 9. 5107
11.55 % 2001 5. 00 102. 11 9. 4416
11.55 % 2001 5. 00 102. 11 9. 4416
11.55 % 2001 5. 00 102. 11 9. 4416
11.55 % 2001 5. 00 102. 11 9. 4416
11.55 % 2001 5. 00 102. 11 9. 4416
11.55 % 2001 5. 00 102. 11 9. 4416
11.55 % 2001 5. 00 102. 12 9.4319
11.75 % 2001 5. 00 102. 58 9. 4551
11.75 % 2001 5. 00 102. 60 9. 4379
11.75 % 2001 10. 00 102. 605 9. 4336
11.75 % 2001 5. 00 102. 585 9. 4508
12.69 % 2002 5. 00 105. 35 9. 5958
12.69 % 2002 5. 00 105. 35 9. 5958
12.69 % 2002 15. 00 105. 35 9. 5958
11.00 % 2002 10. 00 102. 51 9. 5479
11.00 % 2002 10. 00 102. 52 9. 5422
11.00 % 2002 10. 00 102. 53 9. 5366
11. 15 % 2002 5. 00 103. 13 9. 5548
11. 15 % 2002 5. 00 103. 15 9. 5449
11. 15 % 2002 10. 00 103. 115 9. 5622
11.10 % 2003 5. 00 103. 50 9. 6548
11.10 % 2003 5. 00 103. 50 9. 6548
12.50 % 2004 5. 00 108. 41 9.7918
12.50 % 2004 5. 00 108. 40 9.7948
12.50 % 2004 5. 00 108. 40 9.7948
12.50 % 2004 5. 00 108. 40 9.7948
12.50 % 2004 5. 00 108. 40 9.7948
12.50 % 2004 5. 00 108. 40 9.7948
12.50 % 2004 5. 00 108. 40 9.7948
12.50 % 2004 5. 00 108. 37 9. 8040
12.50 % 2004 5. 00 108. 40 9.7948
12.50 % 2004 3.00 108. 45 9. 7796
12.50 % 2004 5. 00 108. 39 9.7979
12.50 % 2004 5. 00 108. 41 9.7918
12.50 % 2004 5. 00 108. 42 9. 7887
12.50 % 2004 5. 00 108. 42 9. 7887
12.50 % 2004 5. 00 108. 42 9. 7887
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B. State CGovernnent Securities
June 01, 2000

Cont r act

Dat e :
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11. 85% KERELA SDL 2009 3. 446 104. 80 11. 0041
11% AP SDL 2010 3.4725 100. 00 10. 9941
Tot al 6. 9185

C. Treasury Bills
(i) 14 Day Bills (Maturity-w se)

(DD WM YYYY)
Contract Date : June 01, 2000
05/ 06/ 2000 2.40 99. 9206 7.2311
12/ 06/ 2000 13. 23 99. 7670 7.7282
Tot al 15. 63
(ii) 91 Day Bills (Maturity-w se)
(DD WM YYYY)
Contract Date : May 31, 2000
07/ 08/ 2000 0.10 98. 5528 7.9779
14/ 08/ 2000 20. 00 98. 2863 8.5765
21/ 08/ 2000 5. 00 98. 1272 8.5767
28/ 08/ 2000 20. 00 97.9571 8. 6264
28/ 08/ 2000 15. 00 97.9687 8.5764
Contract Date : June 01, 2000
21/ 08/ 2000 7.00 98. 1102 8. 6560
Tot al 67.10
(iii) 182 Day Bills (Maturity-w se)
(DD WM YYYY)
Contract Date : My 31, 2000
06/ 07/ 2000 0.35 99. 2860 7.4790
03/ 08/ 2000 27. 345 98. 5373 8.5766
31/ 08/ 2000 20. 00 97. 8890 8. 6261
Contract Date : June 01, 2000
08/ 06/ 2000 9. 00 99. 8564 7.4779
Tot al 56. 695
(iv) 364 Day Bills (Maturity-w se)
(DD WM YYYY)
Contract Date : May 31, 2000
11/ 01/ 2001 10. 50 94. 6887 9. 1150
18/ 05/ 2001 5. 00 91. 7909 9. 2745
Contract Date : June 01, 2000
10/ 08/ 2000 10. 00 98. 3663 8. 6363
10/ 08/ 2000 10. 00 98. 3663 8. 6363
11/ 01/ 2001 200. 00 94. 7658 8.9754
25/ 01/ 2001 8. 60 94. 4277 9. 0253
08/ 02/ 2001 3.00 94. 0276 9.1748
18/ 05/ 2001 3.00 91. 7909 9. 2745
Tot al 250. 10
I1. REPO Transactions *
(G her than with RBI)
Nonencl at ur e Amount Price * Repo Rate Repo
(Face Val ue) Per Rs.100 (%pa) Peri od
(in Rs.Crore) Nom nal (Days)

(1) (2) (3) (4) (5)

A. Government of India Dated Securities



Zero Coupon Bond 2000(1Il S 10. 00 99. 06 7.15 1
Zero Coupon Bond 2000(1Il S 10. 00 99. 06 7.15 1
Zero Coupon Bond 2000(1Il S 10. 00 99. 06 7.15 1
Zero Coupon Bond 2000(1Il S 10. 00 99. 06 7.15 1
Zero Coupon Bond 2000(1Il S 10. 00 99. 06 7.15 1
11.40 % 2000 50. 00 100. 60 6. 80 4
11.40 % 2000 15. 00 100. 61 7.00 5
11.40 % 2000 75. 00 100. 60 6. 85 5
11.55 % 2001 10. 00 102. 10 7.15 2
11.55 % 2001 10. 00 102. 10 7.15 2
11.55 % 2001 10. 00 102. 10 7.15 2
11.55 % 2001 10. 00 102. 10 7.15 2
11.55 % 2001 10. 00 102. 10 7.15 2
11.55 % 2001 8.50 102. 10 7.05 4
11.75 % 2001 20. 00 102. 50 7.10 4
11.75 % 2001 30. 00 102. 50 7.10 4
11.15 % 2002 20. 00 103. 07 6. 85 4
11.15 % 2002 25.00 103. 00 6. 90 5
9.90 % 2005 16. 00 100. 00 6. 95 1
11.99 % 2009 20. 00 107. 30 7.00 4
Tot al 379.50
B. Treasury Bills NI L

* Relate to the first I eg of Repos
# YTMindi cative) will depend upon assuned rate of inflation
Date : 01 June 2000



