Subsidiary General Ledger Account Transactionsin
Government Dated Securitiesand Treasury Bills
at RBI, Mumbai on 05 July 2000

Nonencl at ur e Amount Price * YTM %
(Face Val ue) Per Rs. 100 I ndicative
(in Rs.Crore) nomi nal

. CQutright Transactions
A. Governnent of India Dated Securities
Contract Date : July 04, 2000

11. 64 % 2000 25.00 100. 12 9. 3833
11. 64 % 2000 25.00 100. 12 9. 3833
11. 64 % 2000 25.00 100. 12 9. 3833
Zer o Coupon Bond 2000(11) 54. 49 99. 487 8. 2096
11. 40 % 2000 10. 00 100. 40 9.5023
11. 40 % 2000 10. 00 100. 40 9.5023
13.85 % 2001 10. 00 102. 85 9. 6274
13.85 % 2001 5. 00 102. 90 9. 5566
12.08 % 2001 5. 00 102. 38 9. 4833
11.55 % 2001 0.50 102. 00 9. 3950
11.75 % 2001 2.25 102. 45 9.4106
11.75 % 2001 5.00 102. 40 9. 4569
11.15 % 2002 5.00 102. 88 9. 6256
11.15 % 2002 5.00 102. 77 9. 6821
11.10 % 2003 20. 00 103. 05 9.7974
11.10 % 2003 15. 00 102. 98 9. 8264
11.10 % 2003 10. 00 103. 07 9. 7891
12.50 % 2004 5.00 107. 61 9. 9880
12.50 % 2004 5.00 107. 62 9. 9849
12.50 % 2004 5.00 107. 54 10. 0100
12.50 % 2004 5.00 107. 58 9.9974
12.50 % 2004 5.00 107. 55 10. 0068
12.50 % 2004 5.00 107. 61 9. 9880
12.50 % 2004 5.00 107. 62 9. 9849
12.50 % 2004 5.00 107. 61 9. 9880
12.50 % 2004 5.00 107. 61 9. 9880
12.50 % 2004 5.00 107. 61 9. 9880
12.50 % 2004 5.00 107. 545 10. 0084
12.50 % 2004 10. 00 107. 56 10. 0037
12.50 % 2004 5.00 107. 62 9. 9849
12.50 % 2004 5.00 107. 59 9. 9943
12.50 % 2004 5.00 107. 625 9. 9833
11.98 % 2004 5.00 106. 34 10. 0733
11.98 % 2004 5.00 106. 30 10. 0848
11.98 % 2004 5.00 106. 365 10. 0661
11.98 % 2004 5.00 106. 365 10. 0661
11.98 % 2004 5.00 106. 36 10. 0676
11.98 % 2004 10. 00 106. 30 10. 0848
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B. State Governnent Securities

Cont

ract Date :
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00
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July 04, 2000

12. 50% ANDHRA PRADESH SDL, 2008 5. 00
12. 50% ANDHRA PRADESH SDL, 2008 10. 00
Contract Date : July 05, 2000

13. 85% MAHARASHTRA SDL 2006 3.00
Tot al 18. 00

C. Treasury Bills
(i) 14 Day Bills (Maturity-wi se)

(DD MM YYYY)
Contract Date : July 05, 2000
17/ 07/ 2000 20. 00
17/ 07/ 2000 5.00
17/ 07/ 2000 22.94
Tot al 47. 94
(ii) 91 Day Bills (Maturity-w se)
(DD MM YYYY)
Contract Date : July 04, 2000
07/ 08/ 2000 7.00
Contract Date : July 05, 2000
24/ 07/ 2000 5.00
01/ 08/ 2000 15. 00
04/ 09/ 2000 6. 50
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36
35
35
36
34
11
77
75
75
74
76
77
76
76
76
77
73
70
77
75
80
00
25
30
30

65
65

68

7459
7442
7377

2107

5724
3861
5425

10.
10.
10.
10.
10.
10.
10.
10.
10.
. 0000
11.
11.
11.

11

11

11
11

11

8451
8416
8416
8434
8399
8416
8416
8399
8434

0524
0554
0554

. 0570
11.
11.

0539
0524

. 0539
. 0539
11.
11.

0539
0524

. 0585
11.
11.
11.
11.
11.
11.
11.
11.

0632
1101
1128
1473
1201
1696
1630
1630

10. 8801
10. 8801

11. 0790

~ ~

. 7273
. 7792
L9774

. 7755

. 2271
. 3274
. 8258



Tot al 33.50
(iii) 182 Day Bills (Maturity-wi se)

(DD MM YYYY)
Contract Date : July 05, 2000
20/ 07/ 2000 5.00 99. 6621 8. 2275
07/ 12/ 2000 10. 00 96. 2991 9. 0252
Tot al 15. 00
(iv) 364 Day Bills (Maturity-w se)
(DD MM YYYY)
Contract Date : July 04, 2000
05/ 04/ 2001 5. 00 93. 4742 9. 2745
31/ 05/ 2001 25. 00 92. 1671 9. 3742
Contract Date : July 05, 2000
07/ 09/ 2000 50. 00 98. 4719 8. 8259
07/ 09/ 2000 50. 00 98. 4719 8. 8259
07/ 09/ 2000 75. 00 98. 4719 8. 8259
07/ 09/ 2000 50. 00 98. 4719 8. 8259
07/ 09/ 2000 50. 00 98. 4719 8. 8259
16/ 11/ 2000 0.6725 96. 8188 8. 9254
31/ 05/ 2001 25. 00 92.1671 9. 3742
Tot al 330. 6725
Il. REPO Transactions *
(O her than with RBI)
A. CGovernnment of India Dated Securities
9.90 % 2005 25. 00 99. 25 6. 95 1
9.90 % 2005 25. 00 99. 25 6. 95 1
9.90 % 2005 25. 00 99. 15 7.10 1
Tot al 75. 00
B. Treasury Bills NI L

* Relate to the first I eg of Repos
# YTMindicative) will depend upon assuned rate of inflation
Date : 05 July 2000



