Subsidiary General Ledger Account Transactionsin
Government Dated Securitiesand Treasury Bills
at RBI, Mumbai on 21 September 2000

Nonencl at ur e Amount Price * YTM %
(Face Val ue) Per Rs. 100 I ndicative
(in Rs.Crore) nomi nal

. CQutright Transactions
A. Governnent of India Dated Securities
Contract Date : Septenber 20, 2000

11. 40 % 2000 10. 00 100. 00 11. 0969
11. 40 % 2000 7.00 100. 00 11. 0969
11.75 % 2001 5.00 100. 69 10. 9286
11.75 % 2001 5.00 100. 71 10. 9056
11.75 % 2001 5.00 100. 71 10. 9056
11.75 % 2001 5.00 100. 71 10. 9056
12.69 % 2002 5.00 102. 65 10. 8585
11.15 % 2002 5. 00 100. 34 10. 9433
11.15 % 2002 5. 00 100. 32 10. 9549
11.15 % 2002 5. 00 100. 34 10. 9433
11.15 % 2002 5.00 100. 32 10. 9549
11.15 % 2002 5.00 100. 32 10. 9549
11.15 % 2002 10. 00 100. 32 10. 9549
11.15 % 2002 5.00 100. 32 10. 9549
11.15 % 2002 5.00 100. 38 10. 9200
11.15 % 2002 5.00 100. 35 10. 9375
11.15 % 2002 5.00 100. 36 10. 9316
11.15 % 2002 5.00 100. 30 10. 9666
11.15 % 2002 5.00 100. 30 10. 9666
11.15 % 2002 5.00 100. 35 10. 9375
11.15 % 2002 5.00 100. 32 10. 9549
11.15 % 2002 10. 00 100. 32 10. 9549
11.15 % 2002 5.00 100. 32 10. 9549
11.15 % 2002 5.00 100. 25 10. 9957
11.10 % 2003 5.00 100. 32 10. 9468
11.10 % 2003 5.00 100. 32 10. 9468
11.10 % 2003 5.00 100. 25 10. 9790
11.98 % 2004 10. 00 102. 68 11. 1229
11.98 % 2004 5.00 102. 70 11. 1166
11.98 % 2004 5.00 102. 70 11. 1166
11.98 % 2004 5.00 102. 66 11.1291

9.90 % 2005 5.00 95. 45 11. 1890
11.50 % 2007 5.00 100. 10 11. 4763
11. 40 % 2008 0. 05 99. 80 11. 4361
11. 40 % 2008 1.00 99. 35 11. 5241
11. 40 % 2008 5.00 99. 30 11. 5340
11. 40 % 2008 5.00 99. 58 11. 4791
11. 40 % 2008 0.50 99. 24 11. 5457
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B. State Governnent Securities

13.

12
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Contract Date : Septenber 20, 2000
05% MAHARASHTRA SDL 2007 0. 20
. 25% MAHARASHTRA SDL 2009 0.05
85% GUIRAT SDL 2009 0.10
70% MAHARASHTRA SDL 2010 5. 00
80% A. P. SDL 2010 5. 00
. 70% MAHARASHTRA SDL 2010 5. 00
Tot al 15. 35

C. Treasury Bills
(i) 14 Day Bills (Maturity-wi se)

Tot al

( DD/ MM

YYYY)
Cont r act

25/ 09/ 2000

Cont r act

25/ 09/ 2000
02/ 10/ 2000

Dat e :

Dat e :

Sept enber 20, 2000
4., 1975
Sept enber 21, 2000
11. 00
2.00
17. 1975

(ii) 91 Day Bills (Maturity-w se)
(DD MM YYYY)

Tot al

Cont r act

23/ 10/ 2000
30/ 10/ 2000
13/ 11/ 2000
13/ 11/ 2000

Dat e :

Sept enber 21, 2000
1.50
10. 00
5. 00
5. 00
21.50

(iii) 182 Day Bills (Maturity-wi se)
(DD MM YYYY)

Tot al

Cont r act

10/ 11/ 2000

Dat e :

Sept enber 21, 2000
5. 00
5. 00

(iv) 364 Day Bills (Maturity-w se)
(DD MM YYYY)

Cont r act

03/ 05/ 2001
18/ 05/ 2001
23/ 08/ 2001

Dat e :

Sept enber 20, 2000
10. 00
1.00
5. 00
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23/ 08/ 2001 5.00 90. 7899 10. 9572
23/ 08/ 2001 10. 00 90. 7899 10. 9572

23/ 08/ 2001 10. 00 90. 7444 11. 0168

23/ 08/ 2001 10. 00 90. 7671 10. 9871

23/ 08/ 2001 10. 00 90. 7671 10. 9871

23/ 08/ 2001 5. 00 90. 8810 10. 8379

Contract Date : Septenber 21, 2000

19/ 10/ 2000 10. 00 99. 2010 10. 4707

19/ 10/ 2000 3.00 99. 1934 10. 5711

16/ 11/ 2000 5.00 98. 4517 10. 2222

11/ 01/ 2001 20. 00 96. 8067 10. 7206

09/ 08/ 2001 5.00 91. 2644 10. 8202

09/ 08/ 2001 15. 00 91. 1910 10. 9199

23/ 08/ 2001 5. 00 90. 8430 10. 9200

23/ 08/ 2001 5. 00 90. 8051 10. 9698

23/ 08/ 2001 5.00 90. 8582 10. 9001

23/ 08/ 2001 5. 00 90. 8658 10. 8901

23/ 08/ 2001 2.50 90. 8810 10. 8702

06/ 09/ 2001 5.00 90. 5921 10. 8003

06/ 09/ 2001 10. 00 90. 5921 10. 8003

06/ 09/ 2001 5.00 90. 5999 10. 7904

06/ 09/ 2001 10. 00 90. 5842 10. 8103

Tot al 176. 50
Il. REPO Transactions *
(O her than with RBI)

Nonencl at ur e Amount Price * Repo Rate Repo
(Face Val ue) Per Rs. 100 (%pa) Peri od

(in Rs.Crore) Nom nal (Days)

(1) (2) (3) (4) (5)

A. Governnment of India Dated Securities

11.68 % 2006 10. 00 101. 15 11. 75 13
11.75 % 2001 40. 00 100. 85 9.75 1
11.68 % 2006 10. 00 101. 20 11. 30 12
11.68 % 2006 5. 00 101. 20 11. 40 12
11.68 % 2006 5. 00 101. 20 11. 40 12
12.00 % 2008 95. 00 102. 50 9. 80 4
12.29 % 2010 5. 00 103. 60 10. 75 4
12. 40 % 2013 5. 00 105. 00 10. 75 4
12. 40 % 2013 5. 00 105. 10 10. 50 1
12. 60 % 2018(ON TAP) 5. 00 107. 10 10. 75 4
12. 60 % 2018(ON TAP) 5. 00 107. 10 10. 75 4
Tot al 190. 00
B. Treasury Bills NI L

* Relate to the first I eg of Repos
# YTMindicative) will depend upon assuned rate of inflation
Date : 21 Septenber 2000

For previousissues of SGL Data please click here



