Subsidiary General Ledger Account Transactions
in Gover nment Dated Securitiesand Treasury Bills
at RBI, Mumbai on 25 August 2001

August 27, 2001

Loan Nonencl ature Anmount Price * YTM %
Code (Face Val ue) Per Rs. 100 I ndi cative
(in Rs.Crore) nom na

. CQutright Transactions
A. Governnent of India Dated Securities
Contract Date : August 23, 2001

99005 12.32 % 2011 5.00 116. 49 9.6188
99005 12.32 % 2011 5.00 116. 50 9.6173
00012 11.03 % 2012 5.00 111. 27 9. 3560
00015 11.43 % 2015 10. 00 111. 97 9. 8337
01008 10.03 % 2019 5.00 101. 10 9. 8968
Contract Date : August 24, 2001
97011 11.15 % 2002 10. 00 103. 95 7.0624
97011 11.15 % 2002 15. 00 103.91 7.1026
97011 11.15 % 2002 10. 00 103. 905 7.1076
97011 11.15 % 2002 15. 00 103. 915 7.0976
97011 11.15 % 2002 10. 00 103.91 7.1026
97011 11.15 % 2002 5.00 103. 915 7.0976
97011 11.15 % 2002 10. 00 103. 915 7.0976
97011 11.15 % 2002 10. 00 103. 915 7.0976
94003 12.50 % 2004 5.00 112.08 7.2748
94003 12.50 % 2004 10. 00 112. 06 7.2828
94003 12.50 % 2004 5. 00 112. 08 7.2748
94003 12.50 % 2004 5.00 112. 065 7.2808
94003 12.50 % 2004 10. 00 112.06 7.2828
00011 10.20 % 2005 5.00 108. 97 7.4902
00011 10.20 % 2005 5.00 108. 94 7.4988
97010 11.19 % 2005 5. 00 112. 62 7.4546
97010 11.19 % 2005 5. 00 112. 62 7.4546
97010 11.19 % 2005 10. 00 112. 57 7.4683
99008 11.68 % 2006 10. 00 115.73 7.5811
99008 11.68 % 2006 5.00 115. 73 7.5811
99008 11.68 % 2006 5.00 115.70 7.5883
99008 11.68 % 2006 5.00 115. 73 7.5811
99008 11.68 % 2006 10. 00 115.76 7.5740
99008 11.68 % 2006 5.00 115.73 7.5811
99008 11.68 % 2006 5.00 115.71 7.5859
99008 11.68 % 2006 5.00 115.76 7.5740
99008 11.68 % 2006 5.00 115. 75 7.5764
99008 11.68 % 2006 5.00 115.73 7.5811
99008 11.68 % 2006 5.00 115.76 7.5740
98005 11.75 % 2006 5.00 115.70 7.6629
98005 11.75 % 2006 5.00 115.78 7.6439
00013 11.00 % 2006 5.00 113. 64 7.6246
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B. State Governnent Securities
August 24, 2001

Contract Date :

1
5
4,
1
4

00
00
00
00
00
00
00
00
00
00
00
00
00
00
00
00
50
00
00
00
00
00
25
00
.00
.50
. 00
00
.00
. 641

86215 11. 00% ORI SSA GOVT. 2001 0. 97
86211 11. 00% MAHARASHTRA S. D.
2001 0. 03
86211 11. 00% MAHARASHTRA S. D.
2001 0. 08
86211 11. 00% MAHARASHTRA S. D.
2001 0.15
Tot al 1.23
C. Treasury Bills
(i) 14 Day Bills (Maturity-wi se)
(DD MM YYYY)
(ii) 91 Day Bills (Maturity-w se)
(DD MM YYYY)
Contract Date : August 24, 2001
07/ 09/ 2001 0.50
09/ 11/ 2001 26. 00
23/ 11/ 2001 1.00
23/ 11/ 2001 5.00
23/ 11/ 2001 5.00
Contract Date : August 25, 2001
23/ 11/ 2001 20. 00
23/ 11/ 2001 12.00
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55 9. 4424
54 9. 4438
48 9. 4522
52 9. 4466
55 9. 4424
53 9. 4452
52 9. 4466
42 9.7379
10 9.8174
10 9.8174
07 9. 8210
09 9. 8186
09 9. 8186
.09 9. 8186
65 9.8723
65 9.8723
30 9.8728
27 9. 8764
35 9. 8669
27 9. 8764
27 9. 8764
275 9. 8758
25 9. 8788
27 9. 8764
35 10. 0208
38 9. 9685
37 9. 9696
35 9.9719
35 9.9719
07 7.1438

07 7.1438

07 7.1438

07 7.1438

7602 6. 2498
5836 6. 7919
3390 6. 7562
3271 6. 8054
3295 6. 7955
3319 6. 8610
3366 6. 8413



Tot al 69. 50
(iii) 182 Day Bills (Maturity-w se)

(DD MM YYYY)
NI L
(iv) 364 Day Bills (Maturity-w se)
(DD MM YYYY)
Contract Date : August 24, 2001
28/ 12/ 2001 2.05 97. 6425 6. 9750
28/ 12/ 2001 14. 00 97.6752 6. 8759
21/ 02/ 2002 150. 00 96. 6180 7.0394
21/ 02/ 2002 50. 00 96. 6176 7.0403
08/ 04/ 2002 25.00 95. 7662 7.0891
08/ 04/ 2002 25.00 95. 7662 7.0891
18/ 04/ 2002 2.00 95. 5399 7.1699
28/ 06/ 2002 5. 00 94. 3573 7.0674
28/ 06/ 2002 3.00 94. 2750 7.1768
09/ 08/ 2002 18. 00 93. 6009 7.1100
Contract Date : August 25, 2001
21/ 02/ 2002 50. 00 96. 6180 7.0786
09/ 08/ 2002 1.00 93. 6009 7.1304
23/ 08/ 2002 5. 00 93. 3439 7.1504
23/ 08/ 2002 5.00 93. 3526 7.1404
23/ 08/ 2002 5.00 93. 3526 7.1404
Tot al 360. 05
Il. REPO Transactions *
(Gther than with RBI)
Loan Nonencl ature Amount Price * Repo Rate Repo
Code (Face Val ue) Per Rs. 100 (Y%pa) Peri od
(in Rs.Crore) Nom nal (Days)
(1) (2) (3) (4) (5)
A. Governnment of India Dated Securities
99008 11.68 % 2006 34.00 115.70 7.05 15
01007 9.39 % 2011 25.00 101. 25 7.00 15
97011 11.15 % 2002 25.00 103. 90 6.75 2
97011 11.15 % 2002 25.00 103. 90 6.75 2
99006 11.99 % 2009 5.00 116. 65 7.25 2
99006 11.99 % 2009 5.00 116. 65 7.25 2
01007 9.39 % 2011 5.00 101. 25 6. 65 2
01007 9.39 % 2011 5.00 101. 25 6. 65 2
01007 9.39 % 2011 5.00 101. 25 6. 65 2
01007 9.39 % 2011 5.00 101. 25 6. 65 2
01007 9.39 % 2011 5.00 101. 25 6. 65 2
01007 9.39 % 2011 5.00 101. 25 6. 65 2
01007 9.39 % 2011 5.00 101. 25 6. 65 2
01007 9.39 % 2011 5.00 101. 25 6. 65 2
01007 9.39 % 2011 5.00 101. 25 6. 65 2
01007 9.39 % 2011 5.00 101. 25 6. 65 2
01007 9.39 % 2011 5.00 101. 25 6. 65 2
01007 9.39 % 2011 5.00 101. 25 6. 65 2
01007 9.39 % 2011 5.00 101. 25 6. 65 2
01007 9.39 % 2011 5.00 101. 25 6. 65 2
01007 9.39 % 2011 5.00 101. 25 6. 65 2
01007 9.39 % 2011 5.00 101. 25 6. 65 2



01007 9.39 % 2011 5. 00 101. 25 6. 65 2
01007 9.39 % 2011 5.00 101. 25 6. 65 2
01007 9.39 % 2011 5.00 101. 25 6. 65 2
01007 9.39 % 2011 5. 00 101. 25 6. 65 2
01005 9.81 % 2013 5.00 102. 40 7.25 2
01005 9.81 % 2013 5.00 102. 40 7.25 2
01003 10.71 % 2016 5.00 106. 75 6. 60 2
01003 10.71 % 2016 4. 85 106. 75 6. 60 2
01003 10.71 % 2016 5. 00 106. 75 6. 60 2
01003 10.71 % 2016 5. 00 106. 75 6. 60 2
01003 10.71 % 2016 5. 00 106. 75 6. 60 2
Tot al 253.85
B. State Covernnent Securities
NI L
C. Treasury Bills
(i) 14 Day Bills (Maturity-wi se)
(DD MM YYYY)
NI L
(ii) 91 Day Bills (Maturity-w se)
(DD MM YYYY)
NI L
(iii) 182 Day Bills (Maturity-w se)
(DD MM YYYY)
NI L
(iv) 364 Day Bills (Maturity-w se)
(DDY MM YYYY)
NI L

* Relate to the first | eg of Repos
# YTMindicative) will depend upon assunmed rate of inflation
Date : 25 August 2001



